0420413. PacyeT cobCcTBEHHbIX CPEACTB.
Pasgen |. UHpopmauma o BeMUMHE MUHMMANBHOTO pa3mepa COBCTBEHHbIX CPEACTB U
HOpPMaTMBE [,OCTAaTOYHOCTU COBCTBEHHBIX CPEACTB MPOdECCUOHANBHOTO YYACTHUKA PbIHKA LEHHbIX Bymar

15000000.00 2000000.00




0420413. PacyeT cOBCTBEHHbIX CPEACTB.

Pasgen Il. PacyeT pasmepa cobCTBEHHbIX CPEACTB NPOPECCUOHANBHOIO YYaCTHUKA PbIHKA LEHHbIX Bymar (AKTUBbI)

HaumeHoBaHve nokasatens

2018-03-31

CTOMMOCTb aKkTUBOB/OGSA3aTENLCTB

HeﬂBVI)KVIMoe MMyLLECTBO, TPAHCMNOPTHLIE CPeACcTBa U BblYUCIIUTENbHAA TEXHUKa

PacueT pasmepa cobCTBEHHbIX CpeAcTB MPOMECCUOHANBHOIO YHaCTHMKA PbiHKa LIEHHbIX
bymar-Heasmkmmoe nMyLLECTBO, UCMOMb3yeMoe s OkasaHWs YCryr, Okas3blBaeMblX Ha
OCHOBaHuW nuueH3un banka Poccun, v (unun) Ans ynpaBneHYecknx Hyxa, NpUHsToe
opraHusaumen K 6yxranTepckomy y4eTy B Ka4ecTBe OCHOBHbIX CPEACTB

ﬂeGVITOpCKaFl 3a40J1’KEHHOCTb

PacyeT pasmepa co6CTBEHHBLIX CPEACTB NPOMECCUOHANBHOMO YHaCTHUKA PhIHKA LIEHHBIX
6ymar-[leHexHble CPeACcTBa OpraHM3aummn U eé KNeHTOB, HaxoasLIMecs no 4oroBopy o
6pokepckom o6enyxmBaHUmM y Gpokepa Unu MHOCTPaHHOTO Nnua

147.40

Pacuet pa3vepa COBCTBEHHbIX cpencTB NPodeCcCMOHaNbLHOMO Y4acTHUKA PbiHKa LIeHHbIX
6ymar-3a17|Mb| ANA coBepLUeHUa Map>XXUHarbHbIX CAENOK, NpeaoCcTaBleHHble KITMeHTamMm
opraHmsauum

Pacuet pa3vepa COBCTBEHHbIX cpeacTB NPodeCcCMOHaNbLHOMO YYacTHUKA PbiHKA LieHHbIX
6ymar-ﬂeHe)KHb|e cpefcTea opraHusauum u (VIJ'IVI) ee KIneHToB, ABndLlmnecs
MHAMBUAYANbHLIM UKW KOMMEKTUBHBIM KNMPUHTOBLIM 06ecnevyeHnem

423341584.90

Pacuet pa3vepa COBCTBEHHbIX cpencTB NPodeCcCMOHanNbLHOMO Y4acTHUKA pbiHKa LieHHbIX
6ymar-ﬂeHe)KHb|e cpefcTea opraHusauun, Haxoadwmecs B JOBEPUTENIbHOM yrnpaBfieHUn no
Aoroesopam OoBepUTENIbHOro ynpasieHusa ¢ ynpasnaownm nnn NHOCTpaHHbIM JTULOM

Pacuet pa3vepa COBCTBEHHbIX cpencTB NPodeCcCMOHanNbLHOMO Y4acTHUKA pbiHKa LieHHbIX
6yMaI’-Ha‘-IMCJ'IeHHbIe, HO He yaepXXaHHble opraHv3aumnel AeHexHble cpeacTea ans
BO3MELLEHUSI HEOBXOANMBIX pacxonoB No 4OroBopy AOBEPUTENBHOIO yrnpasiieHUsA

Pacuet pasamepa co6CTBEHHbLIX CPEACTB NMPOECCUOHANBHOIO YYaCTHUKA PbIHKA LEHHBIX
6ymar-3a4oMmKeHHOCTb KITMEHTOB OpraH13auum no 4enosvtapHbiM 4OroBopam, 40roBopam fo
oKa3aHuIo yCryr crneuuanv3npoBaHHOro Aeno3nTapus, o 4OroBopaM Ha BEAeHWe peectpa
UMOTEYHOrO MOKPLITHS M MO AOrOBOPaM, Ha OCHOBaHWM KOTOPbIX AEMN03UTapui OKasblBaloT
YCIyrvi Mo y4eTy MHOCTPaHHbBIX (OMHAHCOBbLIX MHCTPYMEHTOB, HE KBaNMULIMPOBaHHbIX B
Ka4yecTBe LieHHbIX Gymar

320872.56

PacueT pasmepa cobCTBEHHbIX CPeACTB MPOMECCUOHANBHOIO YHaCTHMKA PbiHKa LIEHHbIX
6ymar-3a,qom|<eHH00Tb KIMMEeHTOB opraHn3auun no 4oroesopam Ha BefieHne peectpa UMeHHbIX
OMUCCUOHHBIX LIEHHbIX 6ymar, peecTpa BnagenbLeB MHBECTULIMOHHbIX Naes, peecTtpa
BrnaaenbLeB UNOTEYHbIX CepTMqDI/IKaTOB yyactu4, 3a40/mMKeHHOCTb No AoroBopam Ha
OKasaHWe YCryr Mo opraHv3auuu, Co3biBy U MPOBEAEHNI0 06LmMx cobpaHui BnagenbLes
LieHHbIX Bymar, Mo BbINMOHEHMIO (PYHKLMI CHETHOWN KOMMUCCUU, a TakoKe 3a0JHKEHHOCTb MO
[0roBopam Ha oka3aHue COAeNCTBUSA B OCYLLECTBIIEHWM MPaB Mo LieHHbIM Bymaram

PacueT pasmepa cobCTBEHHbIX CpeAcTB NPOdECCUOHANBHOIO YHaCTHMKA PbiHKA LIEHHbIX
6ymar-3a40mKEHHOCTb KIMEHTOB OpraHvU3aLmy No Bbiniate BO3HarpaXXaeHusi no 4oroBopy o
Bpokepckom obcnyxmBaHUM

5180.00

PacueTt pasamepa co6CTBEHHbLIX CPEACTB NMPOECCUOHANBHONO YYaCTHUKA PbiHKA LEHHBIX
6ymar-HauvcneHHoe, Ho He yaepXaHHOe BO3HarpaxkaeHve no 4oroBopy AOBEPUTESNIbHOTO
ynpasieHus

608624.53

PacueTt pa3mepa co6CTBEHHbLIX CPeACTB NPOtheCCUOHaNbHOro y4acCTHUKa pblHKa LEeHHbIX
6ymar-l/IHaﬂ 3a00/MKEHHOCTb MO BbiMNfaTe opraHn3auuy BO3HarpaXXaeHun 1 BO3MeLLEHMIO
pacxonos no gorosopam o BO3Me3gHOM OKasaHwuu ycnyr

1562391.07

PacueT pasmepa cobCTBEHHbIX CpeAcTB NPOdECCUOHANBHOIO YHaCTHMKA PbiHKa LIEHHbIX
Oymar-HakonneHHbIN NpoLeHTHbIV (KYNOHHbIN) 4oX04 no obnuraunsm

65682.00

PacueTt pasmepa co6CTBEHHbIX CPeACTB NPOtheCCUOHaNbLHOro y4acCTHUKa pblHKa LEeHHbIX
6ymar-Cymma TpeboBaHuii No caenkam, COBEPLUEHHbIM 3a CYET KIMEHTOB OpraHn3auum

Pacuet pasmepa co6CTBEHHbLIX CPEACTB NMPOECCUOHANBHOIO YYaCTHUKA PbIHKA LEEHHBIX
6ymar-Tpe6GoBaHus no o06s3aTesnbCTBam, NPeAMETOM KOTOPbIX ABMATCH AEHEXHbIe
cpeacTea (B TOM YKCIe MHOCTPaHHas Baniota)

957553180.39

PacueTt pa3mepa co6CTBEHHbIX CPeACTB NPOthECCUOHANBbHOIO YyYaCTHUKA PbIHKa LUEeHHbIX
6yMaI’-TpeGOBaHI/IFI no o6s3aTenbCTBaM, NPegMeToM KOTOPbIX SBMAAIOTCS LiEHHbIE 6ymarM

12362479.00

LleHHble Bymaru 1 ouHaHCOBbIE BNOXEHUS

PacueT pasmepa cobCTBEHHbIX CpeAcTB NPOdECCUOHANBHOIO YHaCTHMKA pbiHKA LIEHHbIX
Bymar-Poccuiickme akumm ny6nunyHblx obLecTs (KoMnaHui)

296498892.00

Pacyet pa3mepa cobCTBEHHbIX CPeACTB NPOECCUOHaNBHOMO Y4acTHUKA PbIHKa LIEHHbBIX
Bymar-VIHocTpaHHbIe akumm Ny6nmnyHbIX obLLecTB (KOMMaHuiA), a Takke Aeno3nTapHble
pacnucku Ha HUX

PacueT pasmepa cobCTBEHHbIX CpeAcTB NPOdECCUOHANBHOIO YHaCTHMKA pbiHKa LIEHHbIX
B6ymar-Poccuiickue obnuraumm

PacueT pasmepa cobCTBEHHbIX CpeAcTB NPOdECCUOHANBHOIO YHaCTHMKA pbiHKa LIEHHbIX
Bymar-ViHocTpaHHble obnurauum




Pacyet pasmepa co6CTBEHHbLIX CPEACTB NPOMECCUOHANBHOMO Y4aCTHUKA PhIHKA LIEHHBIX
6ymar-/IHBECTULIMOHHbIE NMau NaeBbiX MHBECTULIMOHHBLIX (POHO0B

Pacyet pasmepa co6CTBEHHbLIX CPEACTB NPOMECCUOHANBHOMO Y4aCTHUKA PhIHKA LIEHHBIX
6ymar-LieHHble Gymarm MHOCTpaHHbIX OpraHU3aLui, KOTOPbIE B COOTBETCTBUM C X JINYHBIM
3aKOHOM OTHOCSITCSl K CXEMaM KOJSIIEKTUBHOMO MHBECTUPOBaHUS UM CXEMAM COBMECTHOIO
MHBECTUPOBaHUS, Kak ¢ 0bpa3oBaHueM, Tak 1 6e3 06pasoBaHVs PUAUYECKOTO NULa

PacyeT pasmepa co6CTBEHHBLIX CPEACTB NPOMECCUOHANBHOMO YHaCTHUKA PhIHKA LIEHHBIX
6ymar-MinoteyHble cepTUdUKaThl yyacTus

PacueT pasmepa cob6CTBEHHbIX CpeACcTB MPOdECCUOHANBHOIO YHacTHMUKA pbiHKa LIEHHbIX
B6ymar-KnupuHroBble cepTudmKaTbl y4acTusi, nonyyeHHble no caenke PEMO (3a
MCKITIOYEHNEM KIMPUHIOBBIX CEPTUUKATOB YHacTuUsi, y4MTbIBAEMbIX B COCTaBE akTUBOB)

Pacuet paamepa co6CTBEHHbIX CPEACTB NPOECCUOHANBHOIO YYaCTHUKA PbIHKA LEHHBIX
Bymar-KnupuHroBble cepTUdMKaTbl y4acTusl, Nosmy4YeHHbIE MPU NEPBUYHOM BbIMyCKe

PacyeT pasmepa cob6CTBEHHbIX CPeACcTB NPOdECCUOHANBHOMO Y4aCTHMKA PblHKa LIEHHbIX
B6ymar-MapkvHanbHble 3aiMbl, NPEAOCTaBMNEHHbIE KIIMEHTAM OpraHvM3aumn U NPUHSATLIE B
KayecTBe OMHAHCOBbIX BIOXEHWUW

113539956.80

[eHexHble cpeacTBa

Pacuet pa3vepa COBCTBEHHbIX cpencTB NPodeCcCMOHanNbLHOMO Y4acTHUKA PbiHKa LIEeHHbIX
6ymar-).'l,eHe>KHb|e cpencTea, B TOM 4Yucne MHoCTpaHHaaA BasntoTa opraHm3alnm n ee KrnmeHToB,
Haxoasuneca Ha ee pacyHeTHbIX cHeTax U cneunarnbHbIX B6aHKOBCKUX cyeTax B KpeauTHbIX
OpraH13aumsx 1 B MHOCTPaHHbIX BaHKkax

8216894.43

PacyeT pasamepa cobCTBEHHbLIX CPEACTB NPOMECCUOHANBHOMO YHaCTHUKA PhIHKA LIEHHBIX
6ymar-[leHexHble CpeacTBa opraHM3aumm, Haxogawmecs B Kacce

Pacuet pasamepa co6CTBEHHbLIX CPEACTB NMPOECCUOHANBHOIO YYaCTHUKA PbIHKA LEHHBIX
6ymar-[leHexHble CpeacTea opraHusauuy B Bantote Poccurickor degepaumnu v MHOCTPaHHbIX
BarnioTax BO BKnadax (4enosntax) B KpeaUTHbIX OpraHM3aumnsax U MHOCTpaHHbIX GaHkax

Pacuet pasamepa co6CTBEHHbLIX CPEACTB NMPOECCUOHANBHOIO YYaCTHUKA PhIHKA LEHHBIX
6ymar-[leHexHble CpeAcTBa OpraHu3aumn Ha ee cYeTe B KPeAUTHBLIX OpraHn3auusix, OCTaTok
Mo KOTOPLIM onpeaenseTcs B o6beMe npasa opraHusauumn Tpe6oBaTth OT KpeaUTHO
opraH1sauuu BbINNaTUTL AEHEXHbIN SKBUBASIEHT CTOMMOCTY AparoLeHHoro MeTansa rno
TEeKyLeMy Kypcy

PacueT paamepa cobCTBEHHbBIX CpeAcTB MPOECCUOHANBHOIO YYaCTHMKA pbiHKa LIEHHbIX
bymar-Llenesoe cprmHaHcMpoBaHue

PacueT paamepa cobCTBEHHbIX CpeAcTB MPOMECCUOHANBHOIO YHaCTHMKA pbiHKa LIEHHbIX
bymar-JonrocpoyHble 0683aTeNnbCTBA (B TOM YMCTE MPOCPOYEHHbIE)

1502637636.02

Pacyet pasmepa cob6CTBEHHbLIX CPEACTB MPOMECCUOHANBHOMO YHaCTHUKA PhIHKA LIEHHBIX
6ymar-KpaTkocpouHble KpeauTb! 1 3aimbl

26003365.66

PacyeT pasmepa cob6CTBEHHbIX CPeACTB NPOECCUOHANBHOIO Y4aCTHMKA PbIHKa LIEHHbIX
bymar-Kpegutopckas 3a40mKeHHOCTb (B TOM YMcne NPOCPOYEHHAs)

22955783.17

PacueT paamepa coGCTBEHHbIX CPeACTB MPOMECCUOHANBHOTO YHaCTHMKA PbiHKa LIEHHbIX
6ymar-oxoapbl 6yayLUMx NEPUOAOB, 3a UCKIMKYEHNEM CPEACTB, MOMYyYEHHbIX OpraHu3aumen
6e3B03Me3gHO

Pacyet pasmepa co6CTBEHHBLIX CPEACTB MPOMECCHOHANBHOMO YHACTHUKA PhIHKA LIEHHBIX
6ymar-PesepBbl NPeACTOSLMX PACXOAOB U NMATEXEN, a TAKKE PE3EPBbI MO COMHUTENBHBIM
fgonram

12116362.47

Pacyet pasmepa co6CTBEHHBLIX CPEACTB MPOMECCHOHANBHOMO YHACTHUKA PhIHKA LIEHHBIX
6ymar-CymmMa OT/IOKEHHbIX HAroroBbIx 0643aTENbCTB 3a BLIYETOM CyMMb! OTIOXKEHHbIX
HasIoroBbIX aKTMBOB

PacyeT pasmepa co6CTBEHHBIX CPEACTB NPOECCHOHANBHOMO YHaCTHUKA PbIHKA LIEHHBIX
6ymar-Cymma 3a0MmKEHHOCTM Nepea y4acTHUKaMu (y4peauTensimm) no BbinmiaTte JOXOA0B

Pacyet pasmepa co6CTBEHHBLIX CPEACTB MPOMECCHOHANBHOMO YHACTHUKA PhIHKA LIEHHBIX
6ymar-Tpoune obsizaTenscTea opraHnsaumm, B TOM Yncre cyMma 0653aTensbeTs, BO3HUKLLAS
B pe3ynbTarte J4OBEPUTESILHOMO YNPAaBMEHUs UMYLLECTBOM OpraHu3aLum, CorfacHo oTYeTy
[OBEPUTESILHOTO YNPAaBMSIOLEro

Pacyet pasmepa co6CTBEHHBLIX CPEACTB MPOMECCHOHANBHOMO YHACTHUKA PhIHKA LIEHHBIX
Gymar-Cymma nopy4uTenbCTB, BblAaHHbIX OpraHM3aumnsaM, 3a UCKITHYEHUEM NOPYYUTENLCTB
6pokepa, obecneynBaloLLmMX NCMONHEHNE 06A3aTENBCTB MO CAENKaM, COBEPLUEHHbLIM Ha
TOprax opraHvM3aTopa TOprosnu

Pacuet pa3vepa COBCTBEHHbIX cpencTB NPOdeCcCMOHaNbLHOMO YHaCTHUKA PbiHKA LIEHHbIX
6yMaI’-HOMVIHaJ'IbHaFI CTOMMOCTb noAanexxawnx noralleHuro no Tpe6OBaHVIl0 opraHmsauum
KCY, ecnu oHu NPUHATBI K pac4yeTy COBCTBEHHbIX CpefcTB B COCTaBe aKTMBOB opraHu3auuun

Pacyet pasmepa cobCTBEHHBLIX CPEACTB MPOMECCHOHANBHOMO YHACTHUKA PhIHKA LIEHHBIX
6ymar-CymmapHasi CTOMMOCTb aKT1BOB

1814075885.08

Pacyet pasmepa cobCTBEHHBLIX CPEACTB MPOMECCHOHANBHOMO YHACTHUKA PhIHKA LIEHHBIX
6ymar-CymmapHasi CTOMMOCTb NacCUBOB

1563713147.32

Pacyet pasmepa cobCTBEHHBLIX CPEACTB MPOMECCHOHANBHOMO YHACTHUKA PhIHKA LIEHHBIX
6ymar-Pasmep co6CTBEHHbIX CPeacTs

250362737.76




0420413. PacyeT cO6CTBEHHbIX CPEACTB.
Pasgen lll. UHopmaLMA O CyLLECTBEHHbIX aKTUBAX

HanmeHoBaHue nokasaTens

2018-03-31

PackpbiBaemas nHdopmaums o
CYLLIECTBEHHbIX aKTUBax

CrommocTb CyLLeCTBEHHbIX
aKTUBOB

Henswxrnmoe nmyLLLeCTBO, CNONb3yeMOe Ans
0OKa3aHus ycnyr, okasblBaeMbIX Ha OCHOBaHUN
nuueHsun banka Poccun, n (nnn) gns
ynpaBreHYecknx Hy>Ka, NPUHATOE opraHn3aLumnen K
OyxranTepckoMy y4eTy B Ka4eCTBE OCHOBHbIX
cpeacTB

[eHexHble cpeacTBa opraHvM3aunn U ee KIMEHTOB,
HaxopsLMecs No AoroBopy 0 GpoKepckom
obcnyxmBaHuK y Gpokepa nnm MHOCTPaHHOro Nuua

[leHexHble cpeacTBa opraHnsaLmnm, Haxoaalmecs B
[10BEPUTENBHOM YrpaBlieHU No A4oroBopamM
[AOBEPUTENBHOIO YNpaBIieHUs C YNpaBsoLLUM U
MHOCTPaHHbLIM NINLIOM




0420413. PacyeT cobCTBEHHbIX CPEACTB.
Pasgen IV. UHpopmaLma o CHUXKeHUM pasmepa COBCTBEHHbIX CPEACTB OpraHM3aLLMmn HUKe pasmepa,
YCTaHOB/IEHHOTO HOPMATUBHBIMM akTamu BaHKa Poccum, BO3HMKLIEE NO HE3aBUCALLMM OT AeiCTBUI OpraHu3aLmmn o6CToATeNbCTBAM




